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B pa6ore [1] Kpeccn n Pun BBesin obmmmit kpurepwuii, 0600maronmii Kpurepuii Xu-KBapar.
O tHako, Mpy MPUMEHEHNN TTOJ00HOT0 MOIX01a K JTAaHHBIM ODIIEro BIJIA CYIIECTBEHHBIM acIeK-
TOM, BJIUSIONINM Ha KAYeCTBO KPUTEPUS, SABJISIETCS BBIOOD OTPE3KOB pas30ueHusi. dTa mpodiema
ocTaeTcsd aKTyaJbHOI i Bcex BUJIOB Mojnudukaruit kpurepues Kpeccu-Puna, opnako, Hac
oHa OyJIeT UHTEPEeCOBAThH MPUMEHUTETBHO K 3a/1a9€e OJHOPO/IHOCTH.

OjiuH U3 BapUaHTOB PEIeHNs JTAHHOW TPOOJIEMbI, 3HAYUTEILHO TOBBIMAOIINX MOITHOCTD,
JIUTsl KPUTEPHEB IPOBEPKH OJHOPOJHOCTH ¥ HE3aBHCHMOCTH ObLIT IpeioxkeH B pabore [2] (By-
neM HasbiBaTh jaHubli mogxoq HHG). B srom mogaxose ObLIO TMPEIOKEHO PACCMATPUBATDH
BCEBO3MOKHBIE Pa3dMeHnusl U CyMMUPOBATH WK OpPaTh MaKCUMYM Yy COOTBETCTBYIONINX PA30U-
eHusiM cratucTuk kpurepues Kpeccu-Puja (B opurunasbHOil paboTe paccMaTpUBAJINCH JIUIID
JIBA YACTHBIX CJIydast: KPUTEPHUil OTHOIIEHUsI OTHOIIIEHWS IPABJIONOI00UI U XU-KBAJPaT).

Oprako, B ogxosie HHG we ynaercs ommcarh mpejieibHOE pacipeeieHne CTATUCTHKH, ITO
MPUBOUT K OOJBITUM BBIYUCIUTEIBHBIM 3aTparaM. B HacTodmeil padoTe MPUBOIUTCS MOJIM-
dukamnmsa Kpurepus, B KOTOPOil yjaeTcsd HaflTU HpeJeibHOE pACIpe/iesieHue CTATUCTUKY JIJTs
TUIOTE3bl OJTHOPO/THOCTH.

Paccmorpum 3aady mpoBepKM THIIOTE3bI OJIHOPOIHOCTH JIBYX HE3ABUCUMBIX BBIOOPOK U3
He3aBUCUMBIX Habuonenuit: Xq,...X,,, ~ Fy #5.o0.p., Y1,...Y,, ~ F, H.O.p. ¢ HEIPEPBIBHBIMI
GYHKIMSIMI PaCIpeIeIeHISI.

IIyctb n = ny + ng,

lim ny/n=:a;, lim ny/n =: as.
n—o0 n—oo

Pacemorpum coBmectnoe pactpesesenue R(-), coorBercTByiomiee GQYHKIMN PACIPE/ICICHHST
a1 Fi(+) + aoF5(+). Beesiem crarucruku
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D= s 3(T), D= (T),
T:EH(A'L(T))>E {{A} : Rn(Al(T>> > 8} Ttﬁn(AZi(T))>E

rje ]3% — COBMECTHOE SMIMPUYIECKOoe pacupe/ieeHne Bri6opok, x2(7T) — craTucTuka Xu-KBajpar
oT pazbuenusi 1T', ¢ — pUKCUPOBAHHOE HEOTPHUIIATEIbHOE UHUCJIO.

Teopema Ilpu 2unomese D umeem nesupostcdernoe npedesvhoe pacnpedeserue, 0as Ko-
MOP020 NOAYUEHO ABHOE BVIPANHCEHUE.

B mokiajie Oyzer mokasaHa COCTOATEBHOCTh KPUTEPHs, IIOCTPOEHHOI'O 110 CTaTuCTuKe [ 1
PACCMOTPEHO TIPeJIeIbHOE pacIpeIe/ieHue CTaTUCTUKKY D 1Ipu rumnorese u aJbTepHATHBE.

Takxke B 0KIa1e Oyer 00CyKIaThCsd CBOCTBA craTUCTUKKY D' 1 1OBeJeHne CTaTUCTUK B
caydae € = g(n) — 0 (opu n — 00).
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